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2110 7225 A 1.69% 68.36 A 1.21% 7120 &  1.45% 429.00 A 2.71%
2111 7128 A 1.24% 68.06 A 1.20% 7027 A 1.43% 425.90 A 2.16%
2112 7059 A 1.16% 67.66 & 1.20% 6963 & 1.43% 423.80 A 1.85%
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WTI-BRENT -389 + -0.38 BRENT (C1-C3) 166 a 0.39 BRENT (C1-C6) 3.23 A 045
INE-Oman -495 A 068 WTI (C1-C3) 070 & 0.02 WTI (C1-C6) 2.01 A 005
Dubai Asia EFS 3.38 A 038 OMAN (C1-C3) 157 o 0.04 OMAN (C1-C6) 3.41 A 0.09
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Dated BFO 71.81 2 0.57% WTS 68.44 a 1.54% WTI Midland 68.92 A 1.50%
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FU2105 2557.00 a 2.28% KR 380(FFq 330.00 + -0.02 FU2010 FU2105 74.00 A 6.00
FU2110 2483.00 & 1.35% FN4E180 FOB | 416.86 4 0.00 TN 180-380 11.25 <+ -0.00
Hrhnik 180 swap 409.50 & 0.37% $TIM4E380 FOB | 407.48 . 0.00 EPRERF = 32.25 A 175
HHN3E380 swap 398.25 . 0.38%
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BU2012 304400 +-091% e E 156.00 .. 108.00 | “E3-FNIKCIF -308.76 A 3.89
BU2106 3126.00 +-1.01% HEE -44.00 a 28.00 HEIR-FrntsCIF -165.86 A 84.00
BU2012-BU2106 -82.00 a 0.10% bR = 206.00 - 28.00 #rg-EECIF 47.24 A 346
KmEE -84.00 . 28.00 HR-wECIF 319.60 A 8343
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e /INEESH 7.09 <+ -0.18 NYM RBOB WTI| 2173 a 285 ?Jﬁ]ui;ﬁ‘ﬂ 80ZLfE -5.70 v -0.84
BRELH/INEESH 5.84 A 0.00 NYM BUBESH-WTI| 2060 & 1.23 SN 3803407 =747 - -0.84
SRS /AR 1.21 < -0.03  |[ICE $BY%&H-BREN 6.88 v -0.63 QI Y ey 3 2.65 - -0.09
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The Futures Research Institution is attached to COFCO Futures headquarters. It is responsible for business
related research and development. Moreover, it is also engaged in high-end industrial and institutional clients’
maintenance and provides them with value-added services. Macro-economy and bulk commodities, including
primary products, chemicals, metals, building materials, energy, etc. are all covered in its routine. Based on
COFCO Group'’s strong background in physical commodities and futures markets, the Futures Research
Institution provides advices and reports of hedging, basis arbitrage, spread trading as well as other consulting
services to our valued customers through fundamental and macro analysis. Despite of the elementary
brokerage business, the Research Institution is more focused on providing specific and professional services.
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