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S8815 BRENT BKERIE INE (FEEIURER) | BKEKIE
2006 3148 w-4.14% 3017 a516% | 2460 < -882% 29240 < -1.15%
2007 3418 <-268% 3202 a339% | 2840 ¥ -590% 29840  -1.19%
2008 3566 +-1.82% 3365  a222% | 3035 <« -539% 30570 +-1.20%
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WTI-BRENT | -872 +-097  BRENT (C1-C3) -418 <+ -070 BRENT (C1-C6) 652 = -1.17
INE-Oman 1803 4 360 | WTI (C1-C3) = 924 = -141 | WTI (C1-C6)  -1120  + -199
Dubai AsiaEFS | 016  a 198  OMAN (C1-C3) -575 <+ -065 OMAN (C1-C6)  -820 = -1.10
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M2 s BKERIR M s BKERIR M2 s BKERIR
Dated BFO 2599 a13.30% WTs 1647 & 598% | WTIMidland = 1997  a10.70%
ESPO 3114 +-693% LLS 2097 4 7.32% WTI 2497 & 607%
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FU2005 1581.00 o 1.54% | 3KSR{E 380{FF | 240.00 — 0.00 FU2005-FU2010| -232.00 ¥ -4.00
FU2010 1813.00 .~ 255% | EFilNiE180FOB | 188.16 <+ -0.01 $RhNiE180-380 7.25 ¥ -0.00
$niNiE180 swap 193.50 +-0.13% | #ibNiE380 FOB | 179.81 + -0.01 ERFFRAINE 41.25 A 5.00
$nhNiE380 swap 186.25 & 0.27%
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BU2006 2178.00 4 2.35% HEHE -803.00 +-525.00 | #:@E3-ERNNIECIF -811.17 A 2291
BU2012 2404.00 4 2.30% H{tEE -178.00 + -50.00 EIR-FRINECIF -1481.71 +-477.15
BU2006-BU2012 | -226.00 . 0.05% FitE= -78.00 +-50.00 *ERI-EECIF -246.88 A 2333
EEE -203.00 <+ -25.00 £ -HECIF -776.35 +-476.62
EamiinE
Lkt (WINDISE))
E/INEE;H 7.31 <+ -0.01 |NYMRBOB-WTI| 339 + -0.20 ERNNIE180ZL4R -4.56 ¥ -0.61
YAELRB/INES;H 5.58 + -0.03 |NYM HUEBiB-WTI 1736 +« -2.17 ERhNiE 380247 -5.70 + -0.49
hES /LR 1.31 2 0.01 CE $H5&iH-BREN 9.04 + -1.81 I AR haAE -11.43 + -0.91
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rhR HA S5 33 B (Institute of COFCO Futures Co., Ltd)

Huhik-(address): LA HTARINIX AR BT TR KM 5 5 T IRKJE 15 R HRE SR A%: 10007
15th Floor, CYTS Plaza No.5 Dongzhimen South Ave, BeijingP.C: 100007
Hi1% (phone): 010-59137331 f£ 3 (fax): 010-59137088
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The Futures Research Institution is attached to COFCO Futures headquarters. It is responsible for business
related research and development. Moreover, it is also engaged in high-end industrial and institutional clients’
maintenance and provides them with value-added services. Macro-economy and bulk commodities, including
primary products, chemicals, metals, building materials, energy, etc. are all covered in its routine. Based on
COFCO Group’s strong background in physical commodities and futures markets, the Futures Research
Institution provides advices and reports of hedging, basis arbitrage, spread trading as well as other consulting
services to our valued customers through fundamental and macro analysis. Despite of the elementary
brokerage business, the Research Institution is more focused on providing specific and professional services.
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REFSIRESMBIBERIET QA RRMEERE, PRAZSTDIKKREAETISIAERMBEANZAS L
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