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[RHER NS
BRENT iz ] iz INE (RERUSER)
2004 50.52  +-3.18% 44.76 v -4.95% 4911 v -127% 369.40 v -4.57%
2005 4967 +-3.98% 44.94 v -4.97% 4887 v -461% 375.30 v -4.26%
2006 4959  w-4.03% 45.10 v -4.93% 4888 v -4.61% 378.10 - -4.28%
EhiginE B=
= | g itz 3 5] = | g fiidi-3 7] =] g fiidi- 3
WTI-BRENT -5.09 = -0.39 | BRENT (C1-C3)  0.51 = -0.12  BRENT (C1-C6) 0.22 + -0.20
INE-Oman 3.00 v -0.74 WTI (C1-C3) -035 W -0.12 WTI (C1-C6) -0.63 + -0.37
Dubai Asia EFS 1.72 + -0.05 | OMAN (C1-C3) -150 <+ -095 | OMAN (C1-C6) -0.77 + -0.95
[RiRIREMNE
mes g Fdiz ] MR intg BKEKIE mes intg BKEIE
Dated BFO 5167 +-0.60% WTS 4573  +-487% | WTI Midland 4598 +-4.84%
ESPO 50.02 +-4.85% LLS 4813 v -4.64% WTI 44.83 v -4.96%
HELRITIEEER
£3/45ER Fi iz
FU2005 2021.00 +-3.30% | SR8 380{FHB | 373.00 = 0.00 FU2005-FU2010|  -130.00 +-59.00
FU2010 2151.00 +-3.63% | ¥FHOIE180 FOB | 27857  -0.02 $RhNiE180-380 7.00 + -0.00
¥RhNiE180 swap = 27450 +-1.96% | il0#KE380 FOB | 266.87 + -0.02 EfFHRAENHE 30.00 ¥ -1.50
$RhNiE380 swap 26750 +-1.56%
hETHEEER
iz
BU2006 2852.00 +-3.58% ErEE 373.00 . 81.00 S - RN CIF 185.54 +-218.92
BU2012 2948.00 +-2.96% EpEE 248.00 . 81.00 S-SR CIF -4.89 +-29.09
BU2006-BU2012 | -96.00 +-0.62% FipEE 423.00 . 106.00 #E5-55ECIF 396.19 +-218.65
EEE 423.00 +-109.00 L5 -EECIF 486.62 = -28.47
EmipiE
Ebift (WIND#EED)
S/INEEH 7.68 <+ -0.01 |NYMRBOB-WTI 000 w-17.52 $hNiE 1802248 -7.21 A 094
W48/ INESSH 5.46 - -0.07 |NYM BEREE#-WTI 000 +-17.29 $MhNiE380Z2MR -8.31 A 113
S/ eRElh 1.41 A 0.02 CE $84%H-BREN 980 ~ 044 1 E ST 0.00 A 263
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rhR HA S5 33 B (Institute of COFCO Futures Co., Ltd)

Huhik-(address): LA HTARINIX AR BT TR KM 5 5 T IRKJE 15 R HRE SR A%: 10007
15th Floor, CYTS Plaza No.5 Dongzhimen South Ave, BeijingP.C: 100007
Hi1% (phone): 010-59137331 f£ 3 (fax): 010-59137088
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The Futures Research Institution is attached to COFCO Futures headquarters. It is responsible for business
related research and development. Moreover, it is also engaged in high-end industrial and institutional clients’
maintenance and provides them with value-added services. Macro-economy and bulk commodities, including
primary products, chemicals, metals, building materials, energy, etc. are all covered in its routine. Based on
COFCO Group’s strong background in physical commodities and futures markets, the Futures Research
Institution provides advices and reports of hedging, basis arbitrage, spread trading as well as other consulting
services to our valued customers through fundamental and macro analysis. Despite of the elementary
brokerage business, the Research Institution is more focused on providing specific and professional services.
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