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[FiHHEASNS
a881n BRENT DFEKIE BEKIE 73 INE (RERUSER ) | BfEkiE
1912 58.24 +-0.19% 52.62 +-0.17% 58.74 2  0.09% 432.90 +-2.08%
2001 57.76 +-0.10% 52.49 +-0.15% 57.29 +  -0.19% 427.50 v -2.24%
2002 57.29 +-0.05% 52.29 + -0.15% 56.25 = 0.00% 422.30 v -2.63%
EhinihE A=
WTI-BRENT -5.61 + -0.01 BRENT ( C1-C3) 0.95 -+ -0.08 BRENT ( C1-C6) 1.68 + -0.13
INE-Oman 247 <+ -1.50 WTI ( C1-C3) 0.14 + -0.04 WTI ( C1-C6) 0.73 + -0.13
Dubai Asia EFS 2.88 2 0.08 OMAN ( C1-C3) 2.49 2 0.05 OMAN ( C1-C6) 4.25 w -0.02
FiHIRSNE
iz 3] = BCERIE = AERIE
Dated BFO 57.82 +-1.57% WTS 52.64 + -0.60% WTI Midland 53.54 +-0.22%
ESPO 64.28 +-0.66% LLS 55.79 a 0.23% WTI 52.64 +-0.23%
PRELRITIBER
HALS /s8R iz ]
FU2001 2189.00 +-149% | IKSRE 380%Hi | 478.00 = 0.00 FU2001-FU2005 129.00 a 20.00
FU2005 2060.00 & 0.19% #hhnik180 FOB 276.07 < -0.05 #hhnik180-380 15.00 + -0.01
FhNiE180 swap 257.25 -+ -2.00% Fhhnik380 FOB 26842 < -0.05 EfREFRiNE 51.50 w -3.75

F#hhNiE380 swap 24225 +-112%

hsTRER
BKERIE
BU1912 3160.00 +-0.57% $HREE 490.00 a 1800 | 4E5-FHNMECIF| 30588  +-70.59
BU2006 297400 +-0.93% EltEE 29000 a 1800 | #F-FDMKCIF 25515  +-70.59
BU1912-BU2006 | 186.00 a4 0.37% FitEE 220.00  18.00 £ E5-EECIF 58878  a 013
HmEE 470.00 A 18.00 %-FHEICIF 53806  a 013

EmihE
it ( WIND#SEL )
S /INERH 7.17 - 007 |NYMRBOB-WTI 1377 a 061 SRbNiE 1803462 -17.57 < -0.96
WRELR/INEE;H 485 2 0.05 |NYM BYEE@-WTI 2759 a4 040 FRhNiE3803L6E -19.93 v -0.56
/A E 1.48 + -0.00 |CE #H%%HM-BREN1 1780 <+ -1.03 1) S T -4.48 v -0.24
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NREBEEHRFET AFHERR  MREMATHES SHENADIRE X ERBEEXERNMSERTEDI , MREFIIMEREEAE
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rh #8 BA5 #F33B% (Institute of COFCO Futures Co., Ltd)

Hitik(address): db B T ARIMIX AR BT TR KT 5 5 iR KJE 15 2 HEE 2w 65 10007
15th Floor, CYTS Plaza No.5 Dongzhimen South Ave, BeijingP.C: 100007
H1 1 (phone): 010-59137331 1% H(fax): 010-59137088
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FAHABN, BEFEMTIEE, EFRCAREFMARE LS. FRBEREDRERRRRIE A
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The Futures Research Institution is attached to COFCO Futures headquarters. Itis responsible for business
related research and development. Moreover, itisalso engaged in high-end industrial and institutional clients’
maintenance and provides themwith value-added services. Macro-economy and bulk commodities, including
primary products, chemicals, metals, building materials, energy, etc. are all covered in its routine. Based on
COFCO Group’s strong background in physical commodities and futures markets, the Futures Research
Institution provides advices and reports ofhedging, basisarbitrage, spread trading as well asother consulting
services to our valued customersthrough fundamental and macro analysis. Despite of the elementary
brokerage business, the Research Institution ismore focused on providing specific and professional services.
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REFTSIAESMBEERETLAFERMEERE, PRALZDNIDI KR EAE N5 HERNBBENEAS 2
IE, EXRXESI MENMBERS AN EFMEN TR S HRIE, MRS E SMENTSLEEMNEE.
REPHEARSSEWNRRIREL B XNHANFIET, NERIZESE. @AIEERER RS BEBOEMRZDRREEFT
SIEMERER, M5 AABRIHIHE X,

ERANHE AR XHARUREM T AL TEKKBEFARREIIRE . RBTRNSHAEMOKHPELR
S5FEREBRNREYS —HHT AT/ ER HRR. FARRREFULE DN mRER GEEE #ITEHRINS.

AR ERVAXRBRE, RELXFER, REEQRESEAUZIHEFER. REFQRBERN, EAATSUE
A EE %% EFERE. FAOARESEARNTANBEFRERBHSIBITARTERNNF . RERWNFE
B/, AQRFRBEMERRE.
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