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piidiz g = OMAN INE (REEUZER)
1911 60.22 Ww-0.26% 54.80 w-0.45% 5935 W -0.30% 450.40 A 0.63%
1912 59.25  w-0.35% 54.59 w-0.49% 5822 W -031% 446.80 A 0.40%
2001 58.61 w-0.44% 54.27 w-0.55% 5733 W -0.45% 443.80 w-0.16%
BhiginE B=
7] =| g 373 e g 373 7] =| g Filiti3
WTI-BRENT -5.37 = 0.00 BRENT (C1-C3) 1.61 = 0.00 BRENT (C1-C6) 2.54 = 0.00
INE-Oman 3.15 = 0.00 WTI (C1-C3) 026 = 0.00 WTI (C1-C6) 1.24 = 0.00
Dubai Asia EFS 3.60 W¥-008 |OMAN (C1-C3)| 202 = 0.00 OMAN (C1-C6) 3.83 = 0.00
[REMERNS
il diz 3
Dated BFO 6119  A.0.03% WTS 53.86 Ww-0.87% | WTI Midland 54.51 w-0.85%
ESPO 62.83 Ww-0.62% LLS 5806 Ww-0.63% WTI 54.76 w-0.67%
HELRTEERR
£5/15HA il iz mes
FU2001 2212.00 A.0.68% | 3KSRiE 380{FHE | 47800 = 0.00 FU1909-FU2001 77.00 w -3.00
FU2005 213500 £.047% | #HNIEIBOFOB | 41363 4 0.06 #ihnig180-380 6.25 w -0.00
§iNiE180 swap 34650 A.7.69% | FANOOYE380 FOB | 40942 4 0.06 EFFFRAEINE 90.75 A 12.00
$RhNYE380 swap | 340.25 47.84%
hETEER
BU1912 3098.00 .4 1.44% REE 352.00 Wr-44.00 S5 -FRNNIECIF 341.08 =1 0.00
BU2006 2970.00 4.0.75% E{pEE 302.00 W-44.00 5 FRINECIF 120.24 = 0.00
BU1912-BU2006 | 128.00 ..0.69% FitEE 282.00 W-44.00 i3-S ECIF 606.76 =1 0.00
SpEE 502.00 W-44.00 I -SHECIF 421.33 = 0.00
BaipinE
tbit (WINDIEE)
mE/INEE;H 7.08 w-0.06 |NYMRBOB-WTI| 000 w-10.38 SRNNIE180246R -4.59 A 499
4 H/INEEGH 4.99 w-0.08 |NYM BUEBB-WTI| 000  w-24.02 ERNNIE38024R -5.58 & 498
RS/ 1.42 A 0.01 CE $B45H-BRENT 1624 W -0.59 15\ bS] ) 0.00 A 6.58
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L VDUERTRAA B 14 HARSE UL, SRER, AEZTANZES TR EZ A A
(BIEAHA R AP b A i Bt 51 R K 9K
2. B RA F UE A (Baker Hughes) I F.(9 A 13 H) Al Bon, #&E9 A 13 HY
i, A SRR AT 5 A 733 JE, LR VU RS R FI SR 2017 4F 11 H R
Ko #ik 8 HIRCAELE 9 AR, 56 E =M A4 LR C AR T KL 10%1) A
Xito KRy 858 P
3. YRR RRR, VPRREE A A mIVD R SE TR — 4 F i i AR PR IR A =0y 2
—, BRIV R RE SR I T AL R, SEUFIM R BN YRR RN, i
AITAT PALE JE — S5 AT IR A 200 54/ H K A=, X 5 e ik A 0 — ¥ A K E A = 1
LA

=h g

JE VU JE .52 th ST AR TSOR BTG GE 50, T 2 AE S R e, b R SR 3K 26
ERGAER, SRR AT N B &, USSR LE 10 A 2Rkl Db i
WRo X TIbAN KA, WL BRI 0 R AT R A% Lk, T2 R Rl 2 SR AT REA R

JE R VD i e & TR T SR BR, 29 500 JI R/ H P2 REZ RIS, 2005 28K
5%, JEA—ih Bk 10%LA Lo AT SRR PT RE T ZEEUE A RER AR, 1T 3 [ A R
SPRSKFHMMAY, AR AAEAS T 3K, S s B CT SR KA i 1) bk, BL& INE-
BRENT-WTT 4y Z2 U498« (HBGIG M EER UL,  IX R AT BRI IE 1 S FHATR 1 7] BE -
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R B 45 5T B (Institute of COFCO Futures Co., Ltd)

itk (address): AERTTARIRIX AR BT T/ K 5 5 H IR KR 15 E B ES: 10007
15th Floor, CYTS Plaza No.5 Dongzhimen South Ave, BeijingP.C: 100007
FL i (phone): 010-59137331 % F(fax): 010-59137088

PIRAIGEHRBREERE T2 HMRE], ARQENEMMATIE, RSB WSERIIMPIRE
HISEAlERIT], ASBYEP AR RAEMEA AR KWIRE, RN ESR~LEFMNATATL . 4P
FBERS. AROBBSZENLSN, R&=m, IR, €&, B4, gRF5HE, B —RsERN
EAHRN, BEFEMTILRIE, EPFRMEAINEFFMRRELAEMR. HREAEPRERRXRIIEIF
s R, SRAERESMMENSH, Akl EFRNIGEFRREERRE, BEER, NEX
SFEFEARS; ERREANELRSEM L, BUNEFPONRRSFIEZALRS.

The Futures Research Institution is attached to COFCO Futures headquarters. It is responsible for business
related research and development. Moreover, it is also engaged in high-end industrial and institutional clients’
maintenance and provides them with value-added services. Macro-economy and bulk commodities, including
primary products, chemicals, metals, building materials, energy, etc. are all covered in its routine. Based on
COFCO Group’s strong background in physical commodities and futures markets, the Futures Research
Institution provides advices and reports of hedging, basis arbitrage, spread trading as well as other consulting
services to our valued customers through fundamental and macro analysis. Despite of the elementary
brokerage business, the Research Institution is more focused on providing specific and professional services.
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AR B ARAR (UTER “AAR") EFPEIEESZENERE SIS ER GERESH XS IERFA
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WEFSIRERFMBBEARETAFERMEERE, PRAKSHITIRRENSMSI A ERMBIBHERS L
IE, BARXFASIAERMBBASHESYE ., EREMTEESERE, ETREFEENERMENASLEERTE.
REFHEARSSERRRRRES B HIA0FIE, (MEFEIZESE, RIZERBERREBEERREREREER
SIHMEAER, ME5RQRRSHITTLX.

AARHHEAR, ZHARUREAME W AT AIRESEKBARREFAFE. RAFENSHAEMOLSPEAR
S5XAREERZEYA—BHTIHITRM/ FRXHM R AARREFLERRE N ERERBEEEHITERINS.

ARERARATRAE, AELFEHR, (MERAAFFOVSHEFAER. RERNATHEIFN, EHATEUE
fAREE. £/, EFARE. AARRENHATERIITAMBFRERENSIBITAREITERHNF . REFINEE
, AR EBEAERRE.
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