/Q iR | PIRHES

COFCO

BE2E REOR

hREHRBR4& W

BHRAA

higERLS 18 IRBRIE

WE GROW WHAT YOU ENTRUST

D6t % 3 i 1 9 ¢

OPEC+34 =

s IR 2448 B Bt

Y, \/—, » D
2019/09/03 g (RG-S Z0014717)
EHEBE IS
BRENT itz 3] OMAN KRR INE (REEUIER)
1911 58.66 -1.00% 54.89 w-2.76% 59.10 = 0.00% 429.80 -0.94%
1912 57.86 -1.03% 54.56 w-2.66% 58.07 = 0.00% 427.40 -1.04%
2001 57.31 -1.05% 54.16 w-2.61% 57.20 = 0.00% 424.30 -1.65%
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WTI-BRENT -3.56 & 1.77 BRENT (C1-C3) 1.35 W -0.62 BRENT (C1-C6) 2.01 w-1.01
INE-Oman 0.20 w-042 WTI (C1-C3) 0.54 = 0.00 WTI (C1-C6) 1.67 = 0.00
Dubai Asia EFS 3.00 & 0.26 OMAN (C1-C3) 2.15 = 0.00 OMAN (C1-C6) 4.20 = 0.00
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Dated BFO 58.95 w-3.57% WTS 55.27 = 0.00% WTI Midland 55.37 =0.00%
ESPO 63.32 w-3.77% LLS 58.10 = 0.00% WTI 55.07 =0.00%
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FU1909 0.00 WA | RS 380fFFE | 440.00 = 0.00 FU1909-FU2001| -2207.00  #318.00
FU2001 2207.00 w-1.39% | ¥RbA4E180 FOB | 338.00 W -0.08 $RbNiE180-380 12.75 A 0.02
$MhNiE180 swap 289.00 w=1531% | ${HOIKE380FOB | 337.67 W -0.08 EfFEFAENE 55.75 W -6.75
$MhNiE380 swap 276.25 WE17.66%
hETEERE
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BU1912 3090.00 ==0.00% SEHEE 360.00 == 0.00 *5Eg-FANNIECIF 339.38 w -0.18
BU2006 2964.00 4.0.61% ELRE 31000 = 0.00 ST SRINECIF 118.50 ¥ -0.19
BU1912-BU2006 | 126.00 w-0.61% FipE= 360.00 == 0.00 - EECIF 605.19 A 17.55
SERE 510.00 == 0.00 IR -HECIF 490.63 A 8843
BmihinE
Eeift (WINDSES) ihE
i /INEE;H 7.19 A 013 |NYM RBOB-WTI| 0.00 W -9.15 FRbNiE 180247 -12.59 ¥ -6.10
YRELB/INEE;H 5.08 A 0.04 |NYM BUEER-WTI| 0.00 w-22.07 SRhNiE380RME -15.47 w -8.07
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15th Floor, CYTS Plaza No.5 Dongzhimen South Ave, BeijingP.C: 100007
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The Futures Research Institution is attached to COFCO Futures headquarters. It is responsible for business
related research and development. Moreover, it is also engaged in high-end industrial and institutional clients’
maintenance and provides them with value-added services. Macro-economy and bulk commodities, including
primary products, chemicals, metals, building materials, energy, etc. are all covered in its routine. Based on
COFCO Group’s strong background in physical commodities and futures markets, the Futures Research
Institution provides advices and reports of hedging, basis arbitrage, spread trading as well as other consulting
services to our valued customers through fundamental and macro analysis. Despite of the elementary
brokerage business, the Research Institution is more focused on providing specific and professional services.
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