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1910 57.38 A 2.05% 52.46 A 2.80% 57.56 & 247% 409.60 w-3.62%
1911 57.04 &.1.98% 52.29 & 2.63% 56.68 & 2.33% 410.60 w-3.21%
1912 56.67 2.1.87% 52.10 & 2.44% 55.81 & 2.31% 410.10 -3.10%
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WTI-BRENT -4.84 A& 0.30 BRENT (C1-C3) 0.71 A 0.11 BRENT (C1-C6) 117 & 0.29
INE-Oman 0.38 w-3.48 WTI (C1-C3) 0.25 A 0.11 WTI (C1-C6) 0.90 A 040
Dubai Asia EFS 2.42 ¥ -0.25 OMAN (C1-C3) 1.75 A 0.13 OMAN (C1-Cé6) 3.24 A 0.24
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Dated BFO 56.38 =0.00% WTS 52.30 & 2.27% WTI Midland 52.50 & 3.16%
ESPO 61.96 W-1.54% LLS 57.00 & 2.91% WTI 52.60 A 2.85%
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FU1909 2696.00 W-4.50% | SE 380{FHE 51200 = 0.00 |FU1909-FU2001  437.00 W -5.00
FU2001 2259.00 W-1.09% | #MMiF180 FOB | 32592 W -0.06 | #Ah0ik180-380 8.25 W -0.01
BRNNIE180 swap | 30675 W-6.62% | K380 FOB | 31582 W -0.06 ERFAREINE 41.00 v -7.25
BRNNIE380 swap | 29850 W-5.69%
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BU1912 3078.00 W-1.22% RS 37200 A 3800 | #EES-SFUECIF | 32821 W -1.98
BU2006 294800 W-1.54% eipEE 37200 4 3800 | 4%&-EIMECIF 15817  w-2.02
BU1912-BU2006 A 130.00 4.0.32% FipEE 47200 A 38.00 £75-BECIF 57334  w-183
EpEE 47200 A 38.00 &2 -SECIF 49085  Ww-1.82
EmiphE

Lbit (WIND$EEL)
iHaS/INEESH 743 A 001 |NYMRBOB-WTI 1658 W -0.38 | ¥iblif180%M8 -8.79 W -2.06
BRELH/INERSH 553  w-0.05 |NYMERESE-WTI 2208 W -046 | Hillik3805L8 21009  w-147
TS /R 134 A 001 ICE¥BSSH-BRENT 1601 w-001 | IWEHHESR -6.65 w -0.02
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R B 45 5T B (Institute of COFCO Futures Co., Ltd)

itk (address): AERTTARIRIX AR BT T/ K 5 5 H IR KR 15 E B ES: 10007
15th Floor, CYTS Plaza No.5 Dongzhimen South Ave, BeijingP.C: 100007
FL i (phone): 010-59137331 % F(fax): 010-59137088
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The Futures Research Institution is attached to COFCO Futures headquarters. It is responsible for business
related research and development. Moreover, it is also engaged in high-end industrial and institutional clients’
maintenance and provides them with value-added services. Macro-economy and bulk commodities, including
primary products, chemicals, metals, building materials, energy, etc. are all covered in its routine. Based on
COFCO Group’s strong background in physical commodities and futures markets, the Futures Research
Institution provides advices and reports of hedging, basis arbitrage, spread trading as well as other consulting
services to our valued customers through fundamental and macro analysis. Despite of the elementary
brokerage business, the Research Institution is more focused on providing specific and professional services.
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