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a8 8n BRENT FEkIR ERIE OMAN ERIE INE (REEIUZER)
1905 0.00 i #DIV/0! 492.30 & 0.70%
1906 74.57 & 0.08% 65.89 »-0.62% 74.25 & 0.09% 497.80 & 0.87%
1907 73.84 w -0.07% 65.89 w-0.53% 73.51 w -0.04% 495.40 & 0.53%
BhiainE BE
IR/ g ik 5 =] s ik 5 =] s 1873
WTI-BRENT -8.68 w -047 BRENT (C1-C3) 1.31 & 013 BRENT (C1-C6) 2.71 & 010
INE-Oman -1.21 & 414 WTI (C1-C3) 0.12 w -0.12 WTI (C1-C6) 0.96 w -024
Dubai Asia EFS 2.35 w -0.17 OMAN (C1-C3) 1.48 A& 0.08 OMAN (C1-C6) 3.19 w -0.03
EHMEMEE
s NS e mes g kR b1 g itz 7]
Dated BFO 73.49 w -0.78% WTS 60.71 w -2.46% WTI Midland 61.21 w -2.25%
ESPO 77.76 & 1.09% LLS 72.66 w -1.13% WTI 65.96 w -042%
RELRITIEEE

HALR /4 HA mes
FU1905 2841.00 W -053% | K& 380{RB & 436.00 = 0.00 FU1905-FU1909 -49.00 A 2200
FU1909 2890.00 w-0.72% | $AhOiE180 FOB | 44432 a4 0.1 $ihNiE180-380 11.25 A 0.00
EnNiK180 swap 44425 A 1.08% FMMIK380 FOB | 43167 & 0.01 EfFFEiNE 26.75 A 1.00
$hNIE380 swap 433.00 A 1.05%
hs1TEEER
BkEkIE B
BU1906 3570.00 W -061% HEEREE -20.00 & 22.00 LRS- FRhNIECIF 525.78 ¥ -5.54
BU1912 3530.00 W -0.45% HtEE -70.00 & 22.00 7R -FRINECIF 458.57 ¥ -5.66
BU1906-BU1912 40.00 w -0.16% FitE= -170.00 & 22.00 #i5-EECIF 42497 w -572
HEEEE -20.00 & 22.00 7 -HECIF 525.78 w -5.54
EmipnE
kit (WIND35E%)
i /INE[E;H 7.16 w -0.02 |NYMRBOB-WTI| 2124 a 0.10 $RhNiE 1803442 -3.60 A 084
RELR/INEBSH 5.72 w -0.03 |NYM BUEBM-WTI| 2234 w -041 ERNNE3802Y47 -5.37 A 080
S/ 1.25 A 000 CE $B4%5M-BRENT 1211  w -0.56 NG REHEAE -5.44 A 012
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1. ZEE 4 719 H24F BIA MR +548 Jikd, P +100 Jifd, wifE -139. 6 Jiti.
FHE 4 H 19 244 ETA FEfcH X SR PEAF +46. 3 JiHd, HiIME -154. 3 T3t
FE 4 719 H248 ETA Rt EEAF -212.9 Jil, T -182.2 Jitd, Ai{E -117.4 JiH.
FEE 4 H 19 H24E EIA KA EEAE —66. 2 Jitd, T -90 Ji#H, Aifl —36.2 Jitf.
FH 4 H 19 H24E EIA KR W ARFHZE +2. 4%, FUH +0. 8%, HI{E +0. 2%,
2. JE HRNEA M Je HARIE SR K S k™= Wil 980 KUABATY SR 5 R
3. WA Falih: REAEHIE, HRBAAGEE RS LT,

HPF

Ji = PRl sp 2 P8 A 2, AR ST N, InE KRR 2019 4 GDP Mg, 3¢
Tk £ 98, B 2 F LKW, RBCERDE & ZE ik, IR E T e I B
A A BRAN RS LURIR R 22 5 S5, 2R g5, JeHARBLAE S uta i b, WM br kst T
1, REMEARRE L, HILEGI R O LW 1. ERXMRAHSESHIE T, R
FITCIRBI FIMT £ D G S b, TRE = R KM 2 .

BIA FEAFTEANRIG, (Bt it PR A7 /NI R B, BRI A 2, HR 2O AT R A A H 22
S5HR, OPEC Bk ™=, & H H %2 B-W M 2w G Bl s, A LEFMETS .
i H, fEM P Bk A AT )E, AR IR RO T
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R R 52 T 5B (Institute of COFCO Futures Co., Ltd)

otk (address): AL T ARIRIX AR E T T/ KT 5 5HH IR KE 15 EHEERS: 10007
15th Floor, CYTS Plaza No.5 Dongzhimen South Ave, BeijingP.C: 100007
11 (phone): 010-59137331 1% H(fax): 010-59137088

PIRAASHRBE R RBE T S MR, HRQRMEMALITIE, REFTEWUSEIIMPRE
HISEAlERI], ASBYEP AR MR AR KRWIRE, RN ESR~LEFMNATAT L. 4P
FIBERS. AROBBSENLSF, R&=m, IR, €&, B4, #FF5HE, B —Rs%Rn
EAHRN, BEFEMTILRE, EFRMEAINEFFMRRELAEMR. HRBERAEPRER RIS
e R, SAERAESMMENSH, Akl EFNIGEFREERRE, BEEF, NEX
SFEFEERS; ERREANELRSEM L, BUNZFPPRRSFEZALRS.

The Futures Research Institution is attached to COFCO Futures headquarters. It is responsible for business
related research and development. Moreover, it is also engaged in high-end industrial and institutional clients’
maintenance and provides them with value-added services. Macro-economy and bulk commodities, including
primary products, chemicals, metals, building materials, energy, etc. are all covered in its routine. Based on
COFCO Group’s strong background in physical commodities and futures markets, the Futures Research
Institution provides advices and reports of hedging, basis arbitrage, spread trading as well as other consulting
services to our valued customers through fundamental and macro analysis. Despite of the elementary
brokerage business, the Research Institution is more focused on providing specific and professional services.
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WREFSIRESMBIERIET QA RRMEERE, PRAGZSTDIKKREAETISIAERNBENZAS L
IE, BERMFSIAERMBBEASHES Y, ERMEMTEEMERIE, EMUEFESNERENBENTISLXEENETE.
REPHEAR R SRIRA TR E Y BN TIARFIE, REEIZESE. AIRERBAREMDOEMREDRRRER
SIHMEFER, BISEAQXRRIIIEX.
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